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Currencies

Interest Rates

Contract

Canadian Dollar CME $2,295 USD ‘ NC
US Dollar Index ICE $1,320 USD | NC
Euro CME $4,725 USD . NC
Australian Dollar CME $3,780/USD ‘ NC
British Pound CME $2,025 USD . NC
Japanese Yen CME $4,860USD | NC
Mexican Peso CME $3,750/USD | NC
Swiss Franc CME $6,210/USD | NC
NZ Dollar CME $2,700 USD . NC
Brazilian Real CME $5,600 USD NC
US 10 Yr Note CBOT $1,485 USD . NC
Eurodollar CME $439 USD - NC
US Long Bond CBOT $3,780 USD . NC
US 2 Yr Note CBOT $371 USD . NC
US 5 Yr Note CBOT $878 USD | NC

10 YrJGB TSE ¥540,000 JPY | NC
Canadian 10 Year TMX $2,400|CAD | NC
Canadian B.A. TMX $800 CAD NC
Mini S&P 500 CME $4,375 USD . NC
Mini Dow Jones CBOT $3,125 USD . NC
Mini Nasdaq CME $2,500 USD . NC
S&P TSX 60 TMX $7,700 CAD NC
Cocoa ICE $1,375 USD -
Coffee ICE $3,905 USD . NC
Cotton ICE $2,200 USD +
(0]] ICE $1,518 USD -
Sugar #11 ICE $1,595 USD NC

Contract

Energy

Grains, Meats & Lumber

COMEX | $5,400 USD -
Gold COMEX $10,125 USD . NC
Silver COMEX $18,900 USD -
Platinum COMEX | $3,850 USD . NC
Palladium NYMEX $5,225 USD -
Aluminum LME ‘ $3,550|/USD -
Copper LME ‘ $18,450 USD -
Zinc LME ‘ $4,625 USD -
Lead LME ‘ $6,525 USD -
Nickel LME ‘ $14,418 USD -
Tin LME $13,500 USD -
Crude Oil NYMEX | $6,885 USD . NC
Natural Gas NYMEX | $2,100|USD -
Heating Oil NYMEX $6,480 USD -
RBOB Gasoline NYMEX $8,100 USD NC
Corn cBOT $2,363 USD . NC
Soybeans CBOT | $3,375/USD | NC
Wheat cBOT $3,038 USD . NC
Wheat KCBOT $3,125 USD . NC
Wheat MGEX $2,795 USD . NC
Soybean Meal CBOT ‘ $1,958/USD +
Soybean Oil cBOoT $1,215 USD -
Canola ICE CAN | $513 CAD . NC
Lean Hogs CME | $1,688|USD | NC
Live Cattle CME ‘ $1,620 USD . NC
Feeder Cattle CME | $2,025|USD | NC
Lumber CME $2,250 USD NC
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This circular is based upon factual market information considered to be accurate and reliable but not independently verified or guaranteed by us. *All margin
rates above are for reference only, and may be subject to change without notice. Margin rates above are outright rates quoted in exchange minimum initial
margin terms, and may not reflect the actual margin rates charged by individual exchanges or ScotiaMcLeod Inc. Margin rates above are not all posted in
US dollar terms, be advised that Tokyo Stock Exchange (TSE) rates are quoted in Japanese Yen, Montreal Exchange (MX) rates are quoted in Candian Dollars,
and London Metal Exchange (LME) margin rates for non-dollar contracts are converted at the overnight exchange rates prior to the above date and

expressed in US Dollars.

This report should not be construed as a request to engage in any transaction involving the purchase and sale of a futures contract and/or commodity
options thereon. The risk of loss in trading futures contracts or commodity options can be substantial, and investors should carefully considert the inherent
risks of such an investment in light of their financial condition. ° Registered trademark of The Bank of Nova Scotia, used by ScotiaMcLeod under license.
ScotiaMcLeod is a division of Scotia Capital Inc. Scotia Capital Inc. is a member of the Canadian Investor Protection Fund.
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